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To, Date: 30-08-2016
Mr. Shafgat Ali,

Chief Regulatory Officer,

Pakistan Stock Exchange Lid.,

Karachi.

Subject: Submission of *Net Capital Balance & Liquid Capital”
as on 31-07-2016

Dear Sir,

Please reference to your notice No. PSX/N-4382 dated 03-08-2016 on above subject,

2) We have the honor to submit here with “Net Capital Balance & Liquid Capital™ for
the period ended 31-07-2016 for your kind perusal and record.

Submitted Piease

Nominee Director
Cell #: 0300-82 82 320
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Monthly stataments of llquid eapital with the Commisslon and e securities exchange
ORIENTAL SECURITIES PRIVATE LIMITED,
Computatlen of Ligeid Cagltal
A= on 31.07.2018

SCHEDULE I8
Regulation G{4)
5.# Head of Account Value in Pak Rupaes lAdjustments Net Adjusted Valus
Agzets f
1 Assets
1.1 |Preparty & Equipment Lalance Sheet net of depreciation | Value 1009 of nat value Mil
1.2 |Intangible Assets Balance Sheet Value net of L0055 of net value il
amortizazion
1.3 [Investment in Gaovi. Balance Shest Walue Sale valug o the date on the basis of PERY Mil
securitics published by NIFT
14 [Investraent in debt Balznes Sheet Valuz net of I listed than
sacurities &ny provision i 3% of the balance shest value in the cuss Hil
of lanwre updo 1 year
ii 7.5% of the balanze shesl value, in the M
tase of tanwre fram 1 -2 years
iii 10% of the balance sheet value, in the Mil
cage of tenura of more than 3 vears.
[Funlisted than
i 10% of the balance sheet valus in the case Hil
of banure upto 1 year
& 12,5% of tha balance shisel value, i Ihe N
caze of lenuns from 1-3 years
iii 15% of the balnes shaat vaiue, in L case il
of tenura of more than 2 years.
1.5 [Investmenl in equity Balange Shaat Value nel of sy I If listes 153 or VaR of ezch secunbiss an 1,655,663
secuniles provision the cutedl dale 25 computed by the Securitizs
Ewichanga for reapeclive securities
whichevaer is higher
i unisled 100% of caming valse il
1.6 {Imeastment In subgidiades [Belance Sheel Valie nat of any 100% of nat value Wil
provision
1.7 [Irvestmenl in associated  |Bslance Shes! value nat of any i Iflisted 20% or VaR of each sacurities as [XF]
companiasiundaraking orovision carputad by the Securilies Exchanga for
respective securilies whichever is highar
ii_If unlizted, 100% of not value Mil
1.8 [Etatutory ar regulatony Balanca Sheat Value 1003 of mat valua il
dieposils basic deposils
wilh exchanges, claaring
houze or central depositony
or any othar entity
1.8 |Margin daposis with Galsioe Sheet Value Hil 7,000,000
exchandgs and claaring
house
1.10 | Depasit with aulharized Balance Shest Value [T Mil
inlermadiany against
barrgewed Secunities undar
SLE
1.11 [Olher deposits and Balanca Sheet Value 1003 of carrying value Hil
prigaymenis i
1.12 [Accmed inlerest, profit Balznce Sheel Valua Nil Ml
of Mark-Lg on amaounls 100% in respact of markep acensed on loans 1o
wlacad wilh financial directors, subsidaries and other related partias
ingdilulions or debt
securilies ls,
1.13 | Dividends receivablas Halanca Sheet Value 5 il
1.14 | Amount recelvable against |Balanca Shaat Value Amaurnt paid 35 purchasor undar the REFD [
Repa financing agreement. Securilies purchased under rego
arrangermient shall not be Induded in the
Investmenls
1.15 |Recaivables olher Balance Sheet Valus 100% of net valuge il
Ihan Irade receivables
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1.16 |Recaivables from clearing  (Balance Sheet Valve 100RE value of daims othar than thoee an Hil
housa or securities account of entllemants against trading of
exEhangs) secyrities in all markats including MIM pains
1.17 |Recalvablas from Ealence Sheel Vake pel of i Incase recalvables are against margin il
CUSIDMErS Provisions Fnanging, the aggregaba of i) velue of

sacwitias held in the blecked ascount aftar
appiying VAR basad Halrout, fii) cash
depagiled 25 collateral by the finoncee (&)
market value of any sedwitics deposilad a5
collabaral aflar applying WaR bazed hairew

it In gase receivables are ageinst mangin b
trading, 5% af the net balance shest valus
iii Incasa recelvables gre againgl securilios [

berrawings under 5LE, the emaunt peid Lo
NCCFL as collaleral upon enlering into

contract,

iv In case of other Irade raceivables not more 4 BST GO0
ihen 5 days overdus, 0% of lhe nat balanca
shest vElua

v In gge of other irade raceivables ere 3,387 5E3

owErdue, or S days of mdr, the aggragate
of {1} the merkat value of securnilies
pureiiaged Tor customers and held in
sub-scoounls aler applying VAR basad
haircuts, (i) cash daposlted as collatersl by
The reggeclive cuslomar and (i) tha markat
valug of sacuritias held as collaberal alter

applying VaR based hairsuls
vi 100% halrcut In the casze of ameournl M
receivably from related paries
1.18 [Cash and bank Balances | | Bank bafance - Fropriatary [ 145,750
accounts
il Bank belance - Gustomer 26,384,057
arcounts
i Zash in hand 44 BET
1.1% | Total Assets Balance Shaat Valug 45668475 |
2 _|Laibilities
20 | Triwde payibles i Payable to exchanges and valia M Mil
clearing houge
il Peyable against laveraged Ml
mixrkat producis
i Payable fo custamers 25,129,240
2.2 [Currant Liabilitias I Statulory Bnd reguistory cues [¥7] [
it Acruals and olher payables Ml
fii Shorl-term borrowings 51
Iw current portien of suboroinalad 5]
Ioans
v Current parion of lgng-leem M
liabiitieg
vl Defarrad liabilities Hil
vii Provision for bad dabts il
viii Preveision for Tasalion il
ix cther liabdities &5 par accountng 2,129,115
principlas and included in tha
fingngial slalements
25 [MWon-cument llabdities I Lang-term finarcing Wil Nil
i Stalf rotiremant beredils 3,197,500
i iher liabjities a5 par accounting Hil
principlas and included in the
financial slatemenls —
2.4 |Subordinaled Loans Balance Sheet Valws 1007 of Eubordinated loans which Tullill fhe Hil
condilions specifiad by SECP ere allowed to
bz deduslod

2,3 |Total Liakilities Balance Sheel valuz 30,455,855
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ORIENTAL

Ranking Liakilities ralatin

3.1

Conpantration in marngin
fEnangineg

il

The amount calculaied cignt-do-clienl basis

by wihich any amount receivable from any of fhe
nancees exceed 10% of the angregata of
amaunts recebvable from {otal financess

il

32

Conceniration in
securilios lending and

|Barmosing

il

The amaounl by which the aggragate of (i)
amount depesiled by the Barrawer with MCCGPL,
(i) cash margins paid and (1) the rmarket velie
of secuities pledped as margins exceed the
1105 of Ihe markat value of shares bormawed

33

Nat underwriting
Commirments

(2} in the case of rights issue: If the market
value of securitias Iz less than or aqual to i
subscriation geice, the aggregate of (i) the 50%
of Haircit mullipfied by the wnderwriting
comerilrants and (i) 1he vitue by which e
unzEnaniting commitmant exceeds tha market
price of the sacumties, [n tha cass of rights
IssL2 whose the market price of sacemies is
grasler than he subscription price, 5% of the
Haircut multiplled by the net uwndensriting
canmiliment

[b) in gny other casa; 12.5% of the o
undirariling commitmants

il

il

34

Megalive equity of
sunskiiary

The amaound by which the Ledal assats of The
subsldany (exchiding any amount due from
the subsidiary) exceed the lotal listilites of the
subeldiary

Ml

a5

Foraign exchange
agresmants and foceign
CUrrensy positions

i

5% of tha nat positica & foreign currency, Mat
positien in foreign currensy means the dfference
of latal assels dereminated in foseign curmency
less total lisbdiles deneminztad in forgign
currency

il

36

Amount payable under
REPD:

Balance sheel valus

Carrying value

il

37

Repo adjustmant

il

In the case of inarciery purchasar the Lolal
amowit racaiveble under Riego less tha 1105 of
The miackel valus of underlying securilias. In the
cag2 of financ selar the market vahse of
undestying securilies afler apphying haircut less
i loba! amount raceived, less value of 2y
securilics duposied as colatesal by the
purchager #ler applying halrcut less any cash
depositad oy the purchasers

Hil

3.8

Cansenirated proprigtary
positiang

i

T ke rmarked value of any securily is bebwesn
25% and 51% of lhe tolal proprielary posiions
than 5% of tha value of such sacunty. If he
riarke] valee of & securily excesds 51% of the
propaetary position, than 10% of the value of
sUCh sacurity

242 B0E

39

Cpaning Positians in
{ulures and opliona

i Incase of customer poeitions, Thie tolal
rugin requiremants in rezpect of apen
positiens less tu amound of cash
depasilad by e customer and the vales of
suiwifies hald as colateral f pledged with
saawilies exchange after applying VaR
heircuts

. In caza of proprietary positions, the folal
margin requiremends in respsot of open

pesilions 1o 1he extent nok aliesdy met

Hil

il
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310 | Bhort sl pesilions il i Incase of customer posilions, The marke! il

value of shares sald shor in resdy marks)
on behall of cusiomers aftar Increasing (he
same with 1he WaR based haircuts less the
cish deposited by 1he customer as
callEtersl and the valws of securities hald
&5 coliateral aller applying VAR bazed
Hairzuts

ii. In case of propristary posilions, the mackat Hil
walue of shiares sold short In ready markel
and nod yel sellled incraased by the
amaeunt of VAR bazed haircu lass tha
walue of sesunlies pledged &8 collaleral

after applying haircils
3,11 |Total R.anldnngabllllie'g 242 808

Calculations Summary of Liguid Capital

) Adlusted value of Assels (serial number 119 45,485,210
(i) Less: Adjusted value of llabiBties [semal nurmber 2,5) 30,455,855
{il) Less: Tedal ranking liabilties (senal number 3.11) 243 808

14, TET,547






